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.l WHOMKATOPbI IONTOBOI0O PbIHKA

WHaekcbl 3HayeHue N3m-e Bbinyck Mokynka [Mpopaxa N3m-e YTM, %
RUB/USD 28.1243  0.0950 ) 0®3 45001 104.75  105.00 0.35 5.99
EUR/USD 1.32097 -0.014 v 0®3 46001 109.75  109.78 0.03 6.51
MIBOR, % 0.79 -0.08 Vv 03 46014 104.76  104.88 0.20 7.87
OCTATKMHA KIC B LiE, 307 18.3 ) Mrop29-06 106.00  106.40 0.15 8.09
MAPL. PYE.

HE®Tb (URALS) 37.69 0.04 N Mrop39-06 10470 104.90 -0.40 8.21
3010TO 436.75 -3 v KOMM 78 06 94.00 94.84 0.20 11.38
EMBI+ 327.61 -0.31 Vv ANPOCA 198 107.00  108.30 -0.20 6.76
EMBI+ CMPEL 362 7 v FA3MPOM A2 107.00  107.60 0.00 6.30
EMBI+RUSSIA 375.52 -0.28 17 FA3MPOM A3 100.95 101.00 -0.25 7.72
EMBI+RUSSIA CMPE[ 216 -2 v YpanCaalhé 106.15  106.40 0.00 10.02
MICEX RCBI 10326 -0.01% v FOT3K-1 99.70 100.20 0.40 14.78
MICEX OB bEMBI, MITH. PYB. BUPXA PMnc PENO POCCUKS 30 102.69 102.88 1.27 6.57
KOPMOPATUBHbIE 622.96 1663.13 544,24 UST 10 100.59 100.64 -0.87 4.18
MYHULMMANBHBIE 520.28  1092.69 FA3MPOM 13 11743 11843 -0.52 6.81
FOCYAAPCTBEHHBIE 5604.51 200.00 BAHK MOCKBbI 09  103.51  104.01 0.26 7.12
M CTPATEIVA

CeFOAHﬂ Ha  pblHKE py6neBoro Aosara COCTOUTCA pasmMmeuieHune O6I1VIF&L|,MFi
Nenunrpangckon o6n. cepun 03. Ha Haw B3rnsg, [adHHbIM  BbINYCK  ABASETCS

[LOCTaTOYHO WHTEPECHbIM, KaK C TOYKM 3PEHWS CTPYKTYpPbl, TaK M C TOUKWU 3PEHUs
LOXOLHOCTH, KOTOPYIO MOXET MOJIYYMTb MHBECTOP NPW Pa3MeLLeHUH. YuWuTbiBas CPOK
obpauteHna Hosoro Bbinycka (10 net), uto cpenaetr obnuraumu JleHuHrpagckas
obnactb 03 cambiMM AAUHHbIMM Ha pbiHKe cybdeaepanbHbix 3aliMoOB (He cuuTas
MOCKOBCKHE BbIMYCKH), MOXHO CKasaTb, YUTO pPe3y/bTaTbl ayKLMOHA CTAHYT HE MJIOXWUM
MHOMKATOPOM, OTPa’kaloLMM OXKWAaHusa uHBecTopoB. C TOUKU 3peHUs LOXOLHOCTH,
3MUTEHT OXMAAeT, UTO [OXOAHOCTb NPU pasMeLLEeHUH yCTaHoBUTCA Ha yposHe 13%
rofoBbIX, B 3TOM CJjlyyae, MO HALIMM OLEHKaM, MPEMHUS KO BTOPHUUYHOMY PbIHKY
coctaeut 70 — 100 nyHkToB. OpHaKo, yuMTbiBas CIOXMBLLYIOCS CUTyalUMIO Ha pblHKE
pybneebix obOAMrauui, WHBECTOPbI, NPU BJOXEHWM B OOAMrauuMM C [OCTaTOYHO
BbICOKOM Alopauueit, MoryT notpebosatb 6Gosiee BbICOKWM YypOBEHb OOXOQHOCTH, YeM
HallK OLIEHKH.

OCHOBHbIM COBbITUEM Ha BHELUHWX [ONIFOBbIX PbIHKAX CErofHa CTaHeT BbIXO[
MaKpO3KOHOMUUYECKOW CTaTUCTUKKU no uHdnsumu B CLUA (mHgekc CPI), cnocobHow
oKasaTb BAMSIHWME Ha PbIHOK us-treasuries. OxupaeTtcs, uTo pocT MHAEKca B Hosbpe
coctaut 0,6%. Mbl nonaraem, uto gaHHas CTATMCTMKA MOXET OKa3aTb Cepbe3Hoe
BNUSHWE HA pPbIHOK Ka3HaueMCKUX 00A3aTeNbCTB JMWb B C/lydae  CMbHOrO
OTK/IOHEHHS.

CTPAHWLbI KOTUPOBOK BAHKA MOCKBbl B REUTERS:
MMBMTBB
MMBMTBB1

rocyaapCcTBeHHble obnurauum
KopnopaTuBHble o6nurauum
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550 CrP3g POCCUM 30 n UST10, 6.n. “ COBb”’MH HA Pb|HKE

345 -

PYBJIEBbIE OBJIUT ALK

BYEPA Ha pbiHke pybnesbix obnuraumi Habnoganocb pasHoHanpasieHHOe ABUXKeHHe
KOTUPOBOK. [lo WTOram [OHA WHOEKC KopnopaTuBHbix obnvraumii MMBB cHuzuncs Ha
0,08%. B kopnopaTMBHOM CEKTOpE CHWXKEHWE KOTMPOBOK B MEPBOM 3LIENIOHE
NPOXOAUN0 Ha POHE HU3KOM aKTUBHOCTH. Jlugepom no obopoTaM 3Aechb CTasl HOBble
obnvraumm Fasnpoma nATON CepuM, KOTUPOBKKU KOTOPbIX MO UTOraM [HA CHU3WUCL Ha
0,05%), mocTturHys HomuHana. KoTMposku obnurauuii BTOPOro WM TPeTbero 3LIEesIOHOB
OBUranucb  pasHoHanpaeneHo. Haubonee axkTMBHO  TOproBanucb  oBaMrauuu
xumuueckux npegnpustii — HUKOCXUM, 01 (-0,10%) wu Kyibbiwesasor, 01
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nioH-04 uon-04 aer-04 ceH-04 okT-04  HOs-04 pek-04 (+0’19%).
O6nuvraumun ropoga MockBbl N0 UTOraM BUYEPALLHUX TOProB B CPeAHEM MOAELIEBENU Ha
05 AOXOMHOCTb MOCKBB! - 29 0,2%. O6nurauum Mockosckoi obn. 04, coxpaHsouiMe NMOEPCTBO MO TOProBbIM

obopoTam, Mo MTOramMm TOProB COXPaHW/IU CBOK CTOMMOCTb Ha YPOBHe NpefblayLiero
aHa. Kotuposkn Mockosckoi 06n. 03. chuaunucht Ha 0,5%.

PbiHOK rocypapctBeHHOro gosira BYepa MPOAEMOHCTPUPOBAN HAWYULLYIO LUHAMMKY,
Cpeau BHYTPEHHWX [LO/rOBbIX PbIHKOB. [10 UTOramM TOProB KOTMPOBKW MPaKTUUECKH
Bcex Haubonee NMKBUAHbIX BbiNycKoB npubasunn B cpegHem no 0,23%. Cnwucok
nuaepos no ToproebiM obopotam sosrnasunu: OBP (+0,29%), Od3 46014 (+0,20%)
u OD3 46002 (+0,03%). EnuHcTBeHHble obaurauuM, KOTMPOBKWM KOTOPbIX He
noafepX<anu NO3UTUBHbIM HacTPoK pbiHka, ctann O3 27022 (-0,5%).

EBPOOBJIUTALIMA

75 : : : : : : » US-TREASURIES. Buepa KOTMpPOBKM Ka3HauyeWCKUX 00a3aTenbCTB CHW3WUWCD
won-04 mion-04  asr-04  cew-04  okT-04  roa-04  pex-04 nocne BbIXoJa HEOXWAAHHO CHNbHOM CTATUCTUKKU eXXeHedesbHbiX obpalleHui 3a
nocobuamu no 6espabotuue. Mo UToram gHA LOXOAHOCTU AECATUNETHUX us-treasuries
Bbipocin o ypoeHs 4,16% ronosbix.
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KOPMOPATVBHbIW CETMEHT » Konunuectso nepBHuHbIX OBpalLeHHt 3a nocobusmu no Gespabotuue B CLUA
coctaBuno 317 Tbicsu, COKpaTMBWMKCb Ha 43  Tbicsud, MO CPaBHEHWUIO C
NIMAEPbI OBOPOTOB MepecMOTPEHHbIM MoKasatefnieM npeablaywend Hegpenu, paeHbiM 360 Tbicsuam
Obopore, MH. pyb. Vismenenme OXMAAHWUAMH Ha yposHe 340 Tbic.
(Bupxa + PIIC) croumocTu, %

» Jeduumt cueta Tekywmx onepauuii CLLA 3a Il ksaptan cocrasun $164,7 mnpa.,

HUKOCXUM 1 470.59 -0.10 v uto Ha 0,2% 6onblue, uem Bo Il keaptane ($164,4 mnpga.).
FASMPOM A5 324.29 -0.05 v » WHpoekc npou3BopcTBeHHOW akTMBHOcTH B  MDunagenbdmu UM ee  peryone,
Kyi6A30T-1 168.29 0.19 Yy paccuntbiBaembli  DefepanbHbiM  pesepeHbiM  Hankom  Dunagesnbguu, BbipoC B
BuimnKomd-1 161.23 0.00 a nekabpe po 29,6, no cpasHenuio c 20,7 B Hosbpe. Cocrasnsiolwias WHAeKca,
LevmpTen-4 150.60 015 ¥ OoTparkalolllas CUTyaLM IO C 3aHATOCTbIO B NPOM3BOACTBEHHOM cekTope Dunagenbdumu,
CY3K.02 100.30 0,09 v noHusunaco ¢ 17,4 no 14,7.
ATPOGA 198 6.8 020 v » EMERGING MARKETS. Ungekc EMBI+ cHusnnca no wrtoram gHs Ha 0,31% wu
coctaBun 327,61 nyHKTOB, cnpaf, MHAEKCA CY3W/ICS Ha 7 MYHKTOB.
vpanCosue 8172 000 3 » POCCHUMCKHUE EBPOOBJIMITALMUN. Nnpexc EMBI+RUSSIA chuauncs Ha 0,28%,
SenwT 106n 49.89 041 A CNp3j, MHAOeKca cokpaTtunca Ha 2 nyHkTa go 216 6.n. Espoobnuraumm «Poccus 30»
Hos\epem 1 48.83 0.00 * cerogHa ¢ yTtpa Toprytotca no ueHe 102,69/102,81 npoueHTOoB OT HOMMWHana.
JoxopHoctb «Poccun-30» 6,52% roposbix.
NMOEPBLI POCTA/MAOEHNA
Pocrt, % Manenve, %
0.85 EspasXonal
0.69 Cun6Tnk-406
0.65 AMTENWWHM1
0.55 N3¢-Cotoz-1
C3MK -1 06 3.20
PycCraHna-2 -1.50
Ceepan3H-1 -0.75
Kp Okt 106 -0.70
OM3 - 4 06 -0.65
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M HOBOCTI SMUTEHTOB [JONFOBOrO PbIHKA

» MTC. EBPP npepoctaBun cemunetHui kpegut komnaHui MTC Ha cymmy $150
mnH. FopoBas npoueHTHas craska coctasnsietr LIBOR +3,1%.

» TPAHCHE®Tb. 15 pekabps ®OCOP npusHana HeOEUCTBUTENbHBIM U
aHHY/MpoOBana perucTpaLmio obaUralMoOHHOro 3aliMa KomnaHuM TpaHcHedTb B CBA3M
C Hepa3MelLleHWeM HW OfHOMN LeHHoW Bymaru

» AHAO. AgmunucTpaumsa Smano-HeHeukoro aBTOHOMHOrO OKpyra pewuna
nepeHecTM pasmelleHwe obnurauMoHHoro 3avma Ha 1,2 mapa. pyb. paHee
HameueHHoro Ha koHey, 2004 ropa. PasmelieHue nepeHocUTCs B CBA3W C

[OMNOJIHATE/NbHBIM MOCTYNIEHUEM LOXOLOB B OKPYXKHOM BiomyKerT.

» CAHKT-TIETEPBYPT He uckniouaet Bo3moxkHocTv B 2005 rogy cokpatutb obbem
BHYTPEHHUX 3aUMCTBOBaHWN B CBA3W npodmumtom Blogketa B 2004 rony. Paree ans
cbrHaHcupoBaHusa aeduumTa ropos B 2004 rogy nnaHMpoBsan pasMecTuTb Bymaru Ha
3,5 mnpa. py6., ogHaKO PaKTUYECKU Pa3MecTUN Ha [iBa MAPM. U He NnaHWpyeT HOBble
pa3meweHus po koHua 2004 roga, a pns cuHaHcMpoBaHus peduunta ropog B 2005
rofy 6b110 3annaHMpoBaHO pa3melleHue pybnesbix obnuraumi Ha 3,5 mapg. pyo.

» AJIbAHC PYCCKUM TEKCTU/Ib B cpeay npWHsA pelleHHe O pasMeLlLeHuH Ha
MMBB eToporo Bbinycka obaurauuit Ha cymmy 1 mnpa. pyb6.

M NONNTVKA/SKOHOMMKA

» OBbEM 30JIOTOBAIKOTHbIX PE3EPBOB Poccuu Ha 10 pexkabps 2004 ropa
cHuaunca pgo $120,3 mnpa. co $121,6 mnpa. Ha 3 pekabpsa. Takum obpasom, 3a
Hegento pesepBbl LB cokpatunuce Ha $1,3 mapa., BnepBble C KOHua aBrycra
Tekywero roga. B pesynbrate Poccus no obbembl 3010TOBaNOTHbIX pPE3epPBOB
onycTunacb Ha cefbMOe MecTo, nponyctue ernepeq [OHKOHT.

» BHELUHWM JONT. 17 pekabps 2004 r. MunuctepcTBO chuHaHcos PP  Bbinnatut
MB® $22,4 mnH. B cueT noraweHWss OCHOBHOro gosnra. lnatexx npoussBogutcs B
cooTBeTCTBUM € rpadmkoM. OB6umii obbeM BbiNnar no noraweHuio gonra Poccuu
nepen MB® B Tekywem rogy coctaBut okosio 1,7 mapa. nonn.

M KPEOVTHBIE PEATUHIY

» YPCWU. S&P 061baBMAO O NOMeLeHUH PEeUTUHra KOPNOPaTUBHOrO YNpaB/eHWUs Mo
poccuickon wkane YpanceasbuHdopma, B cnucok GovernanceWatch ¢ nporHozom
«HeratuHbili» B cBsAsu ¢ npeactoawmm 17 aexkabpa 2004 ropa ronocosaHuem Ha
Cosete paupektopoe KomnaHuu. Ha CoseTe aupexkTopoB 6ymeT paccmartpyBaTbCA
gonpoc 06 oTMeHe paHee npuHaToro COBETOM pelleHWs NPOAAWTb [OrOBOP C
reHepasibHbIM AUPEKTOPOM.

OB30P A0JIFOBbIX PbIHKOB

WWW.MMBANK.RU
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29,0 AONNAP [ PYBb .' KANEHOAPb COBbITU HA OONTOBOM PbIHKE

29101 14 pek 04 OuepenHoe 3acenanme komuccun FOMC. PaccMoTpeHme Bonpoca 06 3MEHEHNN YYETHON CTaBKM.
28.90 1 CErogHA
28.70 1 20 fek 04 Ynnata HIC
28.50 1 27 ek 04 Ynrara akuu3oB, Hanora Ha A0GbIvY NONE3HbIX UCKOMaeMbIX
28.30 1 28 fiex 04 Ynnata Harora Ha npubbinb
28.10 -
vl M ANEHBAPL MEPBMYHOIO PbIHKA
unioH-04 won-04 aer-04 ceH-04 okT-04 Hoa-04 pek-04
[ata OMUTEHT O6vem, MnH.  Cpok obpaluerms
MHAEKC AONNAPA
900 CEFOHA  NeHunrpapckas obnacts, 03 400-500
5807 21pek04  OCKESC, 01 5000 3ropa
o 210604 HKHX, 04 1500 7 ner
86.0 21 pek 04 ®uHaHc VHTepHawHn Muesecr, 01 1000 1rop
85.0 22 ek 04 CTUH-®uHaHc, 01 300 3ropa
84.0 - 23 nek 04 HoruHckuit p-H MO, 01 250 1,5 roga
:ij [Jlexabpb 04 YPANCWB, 01 2000 3ropal ron / nBa
81.0
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M cTATUCTUKA CLUA
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400 Oxupaemoe [Mpownoe  dakTuyeckoe

[ara lMokasatenb
375 | 3HaueHne  3HayeHue 3HauyeHue
350 | | 1 nek 04 VHpexc lenoson aktueHocTy (ISM manufacturing) 57.00 56.80 57.80
-04 -04 04 -04 04 -04 -04 - -
nioH-04 wnion-04  aer-04  cen-04 okT-04  HOA-04  Aex 3 1K 04 CratucTuka pblHka Tpyaa - Yucno Hosbix paboumx mect (Non-farm 180 000 112 000 303 000
payrolls)
- HE®Tb
o 5 Hos 04 CraTnctuka pbiHka TpyAa - YpoBeHb be3pabotuusl (Unemployment) 5.40% 5.40% 5.50%
49 3 nex 04 US-ISM Services/ employment (KomnoHeHTa nHaexca) 55.0 55.8
46 10 pek 04 WHnsiums B npombiwLneHHom cektope (PPI) 0.20% 1.70% 0.50%
43
w0 10 gex 04 WHeonsiums - Core PPl (ouniLeHHas OT BIMSIHWS LieH Ha 0.20% 0.30% 0.20%
NPOLOBOMBLCTBUE U SHEPTETMKY)
37
34 10 pek 04 WHpeke posepus noTpebuteneit Muunranckoro Yhusepeuteta 94.00 92.80 95.70
31
2 10 nek 04 Oedmumt 6romxeta CLUA 3a ceHTs6pb, Mnpa. gonn. -45.00 -42.97
MiOH-04 M.oﬁ.ol; aar‘-04 cep;-04 0.5.04 Ho,;,o4 ne.;.o4 13 nek 04 Po3HW4Hble Npoaaxm, Ucknoyas asToMobunm 0.30% 1.10% 0.50%
BRENT URALS 14 pex 04 ToproBbii 6anaHc (canbao, Mapa. gonn. ) -53.00 -50.93 -55.46
160 30M10TO 15 ek 04 KanutanbHbiin cyet (Capital Net Flow), mnpa. gonn. (Mo 675 63.40 4810
uToram ceHTs0ps)
450 - .
| 16 fiek 04 EmeHeneana;f qyﬁnukgqm [aHHbIX N0 Ym1cny obpalLeHmii no 340 000 357 000 317 000
440 Be3paboTuue (initial claims)
430 + CErogHA WHaonsums - MHpeke notpebutebckux ueH (CPI) 0.60%
420
CEFOIHSA WHnsums, 6e3 yyeTa LigH Ha 3HEProHOCUTENM U MPOLOBOMNBLCTBIE 0.20%
410 | (core CPI)
400 -
390 1
380

mioH-04 wmon-04 aer-04 cen-04 okT-04 Hos-04 pek-04
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17 pekabpsa 2004 r.

LUEHA  M3MEHEHWE,% [OXOQHOCTb,% [IOPALMS

O6bem, [Hen no

M?]ioz(;g n;cg Ky:f”' MNoraweHve OdpepTa nora:.leHm Mokynka I'Ipoa,qa»( OeHb Hepens Mecsy HKO TeK:u"’a norIZUJ. ocpspTe J?;Zf.‘ Moa. aop
Ymozau mopzaoe 2ocydapcmeeHHbIMU 0bn1u2ayusimu
OBP 000 345007 - 151205 1507.05 3656 [ 97.17 97.71: 000 007 048 - - 291 507 058 055
003 26003 513 1132 110.00 15.03.05 - 90 1101.14 101.47i -0.06 -0.28 -0.15} 7534 9.8 397 - i 025 024
003 26198 000 42117} 6.00 02.11.12 - 2879 89.00 9040} 0.00 000 012} 674 674 792 - i 637 590
0®3 27018 0.00 14000 12.00 14.09.05 - 273 {000 000 i 000 000 -132:2992 1145 552 - : 071 067
0®3 27019 0.00 8800 :12.00 18.07.07 - 945  0.00 0.0 : 000 -0.07 000 :4833 11.01 677 - : 224 210
003 27020 0.00 8800 :12.00 08.08.07 - 966 : 0.00 000 : 0.00 -0.07 000 :4142 1099 677 - : 230 215
003 27021 000 10942} 12.00 20.04.05 - 126 | 000 000 i 0.00 000 010 {1841 1165 326 - i 034 033
0®3 27022 000 21296 8.00 15.02.06 - 427 {000 000 (000 112 -078} 614 772 490 - : 112 107
003 27023 0.00 20292} 7.50 20.07.05 - 217 000 000 000 -0.03 0001151 739 491 - { 058 055
003 27024 0.00 15001: 7.50 19.04.06 - 490 { 000 000 - 000 -094i1151 732 554 - : 128 121
003 27025 000 25676} 8.00 13.06.07 - 910 { 0.00 000 : 0.00 009 -025:1995 7.84 630 - i 226 213
0®3 27026 000 10860: 8.00 11.03.09 - 1547 $100.20 100.55: 000 -059 025 :19.95 7.98 731 - : 359 335
003 45001 20.93 37808110.00 15.11.06 - 700 10410 104.90i -0.33 0.67 -1.09} 767 956 595 - i 111 105
O®3 45002 000 5520 10.00 02.08.06 - 595 i 0.00 000 } 0.00 000 -057:21.8 961 625 - | 106 1.00
O®3 46001 0.00  60000:12.00 10.09.08 - 1365 : 0.00 000 : 000 -049 -0.45:29.92 1098 672 - : 257 241
O®3 46002 0.00 62000} 11.00 08.08.12 - 2793 { 000 000 i 0.00 -051 -013}3586 1020 7.81 - i 508 471
003 46003 0.00 36491:10.00 14.07.10 - 2037 { 0.00 000  0.00 -0.36 001 i4027 907 768 - | 401 372
03 46014 0.00 49650 10.00 29.08.18 - 5005 : 0.00 0.00 : 0.00 -028 -009:2493 952 794 - : 612 567
Bcezo 26.06 474885
Umoau mopzaoe cybghedepasibHbIMU U MYHUYUNaabHbIMU 0b61u2ayusimu
BawkopmocmaH, 04 0.00 500 : 8.02 13.09.07 - 7002 I 000 000  0.00 -051 129 :19.78 827 949 - [ 247 225
Beneopodckas 061., 04 0.00 320 1500 29.04.08 - 1231 § 000 0.0 i 0.00 -0.19 023 {1932 13.97 1177 - : 276 247
Beneopodckas o6s., 03 0.00 300 i19.00 20.12.05 - 370 : 0.00 000 ; 0.00 -0.14 028 ;4477 1750 1035 - i 091 0.83
Bonzozpadckas o61., 01 0.00 600 :13.99 11.06.09 - 1639 {1 0.00 0.00 i 0.00 -0.29 -1.06:80.11 1369 1185 - : 271 242
Ypkymckas o6n1., 01 000 700 1150 22.07.07 - 949 : 0.00 000 : 000 -0.65 000 :4632 1162 11.80 - : 145 130
Upkymckas o6n., 02 000 750 i12.00 07.09.06 - 631 : 000 000 : 000 -025 -015: 263 1202 11.33 - : 124  1.11
Komu, 05 000 500 i16.00 24.12.07 - 1104 | 000 0.00 i 0.00 -1.89 -0.04i3595 1467 1096 - { 244 220
Komu, 06 17.35 700 :14.50 14.10.10 - 2129 (109.40 109.90% -0.18 -1.09 -0.36 : 2463 1321 1091 - i 417 376
Komu, 07 0.00 1000 {12.00 17.11.09 - 1798 { 000 000 : 0.00 -231 000 : 723 1290 1164 - | 554 496
Kocmpomcras 06r., 03 0.00 300 {1500 23.06.05 - 190 ; 0.00 000 i 0.00 -0.41 -0.10: 3452 1472 1166 - : 049 044
Kpactospcx, 01 0.00 1000 {11.00 21.07.05 - 218 000 000 : 0.00 000 008 :17.48 1097 10.88 - i 058 0.52
KpacHospck, 02 0.00 630 {1250 27.10.06 - 681 :100.00 100.25: 0.00 -0.10 -0.05: 1678 1248 1299 - : 167 147
KpacHospcxud kpad, 01 0.00 1500 {10.30 08.12.05 - 358 § 0.00 000 i 000 -0.10 -0.19} 282 1026 1023 - i 094 0.86
Kpacosipcruti kpad, 02 0.00 1500 :10.95 26.10.06 - 680 :100.75 101.20 000 -0.20 -0.68: 1680 10.86 1085 - : 168 152
KpacHodapckudl kpati, 01 003 605 i{11.00 15.05.07 - 881 §99.75 100.15{ 000 -0.20 0.10 i 874 11.00 1067 - i 217 196
Jlenurgpadcxas o6i., 01 0.00 400 1550 20.12.04 - 5 0.00 000 i 0.00 -0.38 -0.64:3695 1547 087 - : 001  0.01
Jlenurgpadckasi 0611., 02 0.00 800 i14.01 08.12.10 - 2184 { 000 000 ; 0.00 000 -0.09;69.47 1213 1074 - i 413 3.73
Mockosckasi 0611., 02 0.00 1000 {17.00 10.06.05 - 177 1 000 0.00 i 0.00 -1.00 -0.80: 326 1635 876 - : 047 044
Mockosckasi 0611., 03 000 1000 ; 11.00 19.08.07 - 977 : 000 000 ; 0.00 -1.10 -029: 3556 1065 979 - i 232 211
Mockoeckasi 0671., 04 0.00 9600 {11.00 21.04.09 - 1588 i 000 000 ; 0.00 -216 -0.56: 69.92 10.58 1021 - | 332  3.01
Hosocubupck, 01 0.00 1500 :16.00 21.06.05 - 188 | 0.00 000 i 0.00 -0.58 -0.03i37.26 1567 1228 - i 049 044
Hosocu6upckasi o6r. 0.00 1500 {1350 27.07.06 - 589 : 0.00 000 : 0.00 -040 044 ;1516 1326 12.84 - : 146 129
Camapckas o61., 01 021 2370 :12.00 04.07.06 - 566 :103.30 104.00i 053 -0.10 -0.86 2334 1156 967 - | 141 129
Teepckas o611, 02 0.05 1000 {16.90 23.11.06 - 708 1110.01 110.24i -0.05 -1.04 -0.76 i 926 1533 1142 - i 169 152
Tomckasi 06/1., 02 000 500 i13.00 27.07.06 - 589 : 0.00 000 : 0.00 000 -049:4951 1281 11.02 - i 145 130
Tomckas 06/1., 03 000 600 :12.00 13.10.07 - 1032 : 99.00 9950 : 000 -0.15 045 :20.71 1205 1149 - ;i 244 219
Yepa, 03 0.00 400 :10.03 18.07.06 - 580 :99.00 99.99 : 0.00 -040 050 ; 40.66 10.08 10.63 - i 145  1.31
Yepa, 04 0.00 500 :10.03 03.06.08 - 1266 : 000 000 : 0.00 -1.02 -091: 220 1032 1132 - : 300 269
XaGaposckul kpad, 01 0.00 300 i13.09 27.08.05 - 255 i 000 000 : 0.00 000 048 i 646 1288 1111 - : 068 061
XaGaposckui kpati, 02 122 700 :13.13 05.10.06 - 659 {99.85 100.05! 0.00 -0.15 -0.15:2554 1312 11.88 - | 161 144
XMAO, 01 0.00 1000 i{15.00 08.12.05 - 358 : 000 000 : 000 000 -065: 08 1395 7.08 - : 095 0.89
XMAO, 02 0.00 5000 :12.00 27.05.08 - 1259 1 000 000 : 0.00 -127 -027: 625 11.06 9.28 - i 293 268
Yyeawus, 01 151 285 112,00 12.08.05 - 240 $100.95 101.10i -0.07 0.00 0.0 ; 10.85 11.89 1092 - : 064 057
Yyeawus, 02 000 500 i 950 13.04.07 - 849 : 0.00 000 : 0.00 -042 000 :16.40 1013 1322 - i 207 183
Skymusi, 03 0.00 800 :12.00 17.06.08 - 1280 i 0.00 0.00 i 0.00 -1.12 -0.24:27.95 1185 1207 - : 284 253
Skymusi, 04 0.00 1000 {15.00 16.03.06 - 456 i 0.00 0.00  0.00 000 -032i3699 1429 987 - | 113 1.03
Skymusi, 05 0.00 2000 :10.00 21.04.07 - 857  0.00 000 ! 0.00 -125 0.10 } 1507 1053 1218 - | 209 186
SIHAO, 01 000 1800 {11.00 03.08.08 - 1327 1 0.00 0.00 { 0.00 0.00 002 (3978 1089 1041 - : 299 271
Spocnasckas 0611, 02 0.00 1000 :13.78 03.07.07 - 930 { 000 000 000 -218 -1.4026.80 1338 1237 - | 215 191
Mockea 26 2413 4000 {15.00 11.03.05 - 86 :10212 000 : 0.34 000 -1.06: 164 1455 178 - i 024 023
Mockea 33 19.34 4000 :10.00 27.05.05 - 163 $101.80 102.00i 0.00 -0.59 0.5 : 1671 982 698 - : 056 053
Mockea 24 0.03 3000 {15.00 02.09.05 - 261 i105.80 106.20i -0.60 -0.01 -007i 534 1418 679 - | 069 065
Mockea 34 0.00 4000 i 10.00 28.08.05 - 256 (10160 000 i 0.00 -0.05 -091} 466 972 58 - i 068 065
Mocksa 35 0.00 3900 :10.00 18.06.06 - 550 : 0.00 000 : 0.00 -1.19 -005:1151 964 580 - : 085 0.80
Mocxea 28 000 3000 {15.00 25.12.05 - 375 :108.15 10860} -0.41 007 -0.32 3329 1381 644 - | 095 0.89
Mocxea 32 0.00 4000 i10.00 25.05.06 - 526 10420 104.60i 000 -0.30 -0.43: 548 957 687 - i 136 127
Mockea 37 33.91 3900 :10.00 23.09.06 - 647 10452 10477 043 -124 -0.85:2274 954 728 - i 161 151
Mocksa 27 0.00 4000 :15.00 20.12.06 - 735 : 000 000 ; 000 -170 -1123534 1327 819 - i 174 161
Mockea 31 26.51 5000 {10.00 20.05.07 - 886 10520 10533 0.33 -1.26 -024 1096 950 801 - i 234 216
Mocxea 40 10.60 4000 :10.00 26.10.07 - 1045 10596 106.25: 0.19 -1.36 -0.47 2301 943 7.80 - : 241 224
Mockea 29 0.00 5000 :10.00 05.06.08 - 1268 :106.00 106.35: 0.09 -159 -0.93: 274 943 815 - : 303 280
Mockea 38 219 5000 {10.00 26.12.10 - 2202 {109.05 10950} 0.37 -1.32 -003}4712 913 814 - | 455 420
Mocksa 39 29.77 5000 {10.00 21.07.14 - 3505 $105.01 10525} 044 -1.72 -099i4027 951 815 - : 633 586
Bcezo 166.86__104260
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 17 pexabpa 2004 r.

OMUTEHTbBI OB BEMbI OrALLUEHUE/ BbIKYTI LEHA U3MEHEHMWE, % HAOXO4HOCTb,% ARPALUNA
O6bem, [Hen no

hﬁ_io%(;; Mpr}llpép,. KyEZH' Moraiexune OdpepTa nora:JeHm Mokynka I'Ipoaua»( AeHb  Hedens  mecsiy HKA TeKZLua no;m. odn':pTe iﬁs' Moga. aop
Yimoa2u mop206 KopnopamueHbIMU 0b61U2ayusiMu
Hegpmb u 2a3
TA3TIPOM A2 13.73 5000 :15.21 03.11.05 - 323 :107.50 107.95! 0.65 -0.93 -009: 15 1413 6.33 - 0.85 0.80
FA3MPOM A3 213  10000: 8.11 18.01.07 - 764 $101.05 101.35{ 0.25 -0.70 -0.54 i 30.22 8.01 7.59 - 1.91 1.78
Hopmeas, 01 6.50 2100 {16.00 09.11.05 - 329 i102.05 102,50 0.59 -0.64 062 i 1534 1566 13.72 - 0.86 0.76
Tam+egpms 03 0.00 1500 {12.00 01.07.06 - 563 :103.50 104.00i 0.00 -0.96 -0.48:54.90 1159 9.73 - 138 1.26
THK, 04 0.00 3000 {12.00 27.03.05 - 102 0.00 000 i 0.00 0.00 0.00 2663 11.76 4.63 - 028 0.27
THK, 05 0.23 3000 :15.00 28.11.06 - 713 _i113.10 _114.10; 049 -1.48 -065: 6.99 13.23 7.66 - 177 1.64
Xumusi u Hegpmexumus
AMTET XK, 01 0.01 1200 1250 15.11.07 22.11.05 1065 i 99.90 100.20{ 0.20 0.00 015 925 1248 - 12431 091 081
AkpoH, 01 1.02 600 :13.45 01.11.05 - 321 $100.85 101.30 0.30 -0.15 0.89 i 1585 13.28 1240 - 0.83 0.74
Avmenwunrnpom, 01 0.00 600 (19.00 23.12.05 - 373 $106.20 107.10i 0.00 0.09 -0.56 i 90.05 17.88 1267 - 0.90 0.80
Kyubbiweeasom, 01 0.00 600 :12.00 15.06.06 17.03.05 547 0.00 000 i 0.00 -0.09 0152959 1195 - 1074 024 0.22
HUKOCXUM, 01 0.00 750 i17.25 14.12.06 16.12.04 729 0.00 000 i 0.00 -0.15 -0.70: 8554 17.32 - 150.94i 0.00  0.00
HKHX-02 0.00 1500 ; 16.00 24.05.05 - 160 1102.55 103.00i 0.00 -0.49 0.98 ; 10.08 1561 9.95 - 044 040
HKHX-03 0.00 2000 : 9.50 01.09.07 01.09.05 990 : 99.50 100.45: 0.00 0.00 0.00 i 3.64 9.58 - 1119 069 0.63
Hagpuc Kocmemukc, 01 0.00 400 112.00 22.04.07 21.10.05 858 { 98.80 9950 i 0.45 0.00 0.20 i 18.08 12 - 12.991 0.82 0.73
Canasamxegppmeope-cuimes  0.19 300 :16.00 13.02.06 - 425 :104.80 105.40: 0.14 0.00 0.09 i 53.92 15.18 9.47 - 1.06 097
Anekmpo3Hepaemuka
AnmataHepzo, 07 0.60 600 :18.00 05.08.05 - 233 1102.30 102507 0.48 -0.63 -0.55; 20.22 17.56 14.54 - 0.61 0.53
bauwkuparepeo, 01 0.09 500 $20.00 11.09.05 - 270 10570 106.70f -0.47 -1.35 -0.62 i 5205 18.87 11.54 - 0.70 0.62
bauwkupaHepeo, 02 1.00 500 :10.69 22.02.07 25.08.05 799 0.00 100.00i -0.10 -0.55 0.56 i 3251 10.70 - 11.08; 067 0.60
Jlerarepzo, 01 0.02 3000 :10.25 19.04.07 - 855 {9500 97.00: -046 0.36 055 : 1545 10.57 12.08 - 2.1 1.88
PAO E3C 02 0.00 3000 ;15.00 21.10.05 - 310 $106.60 107.20: 0.00 -0.28 -0.60 i 22.60 14.03 6.59 - 082 0.77
CsepdrnosaHepeo, 01 3.99 500 :11.50 01.03.07 05.09.05 806 : 96.50 97.38: -0.15 1.14 0.28 i 3277 11.83 - 16.20: 0.69  0.60
SlkymckaHepeo, 01 0.00 400 (16.00 31.08.06  03.03.05 624 0.00 102.00; 0.00 0.25 -0.44 {4559 1569 - 6.23 i 0.21 0.20
Cesi3b
Bawurgopmcesss 09 1.05 150 :14.00 23.10.05 - 312 :103.00 10350 0.29 -1.40 053 : 20.33 13.53 0.83 - 0.82 0.75
Bonzamenekom 0.00 1000 {15.00 21.02.06 - 433 1104.70 0.00 { 0.00 -1.08 0.05: 9.86 14.33 10.30 - 110  1.00
Bbimnesikom 01 7.32 3000 { 9.90 16.05.06 - 517 §99.00 99.90: 154 -631 019 i 7.87 10.00 1095 - 135  1.21
Hanbcesss 01 0.00 1000 {15.00 15.11.06 16.11.05 700 {103.65 105.05: 0.00 -1.14 0.07 i 11.51 1442 - 1057 0.89  0.80
MITC 03 0.00 1000 ;17.00 08.02.05 - 55 1101.00 101.65! 0.00 0.00 -0.73}59.15 16.67 3.45 - 0.15 0.15
MITC 04 1.02 1000 {10.00 22.04.09 26.04.06 1589 i101.50 101.75i 0.30 -0.20 -0.83 i 1342 9.83 - 8821 129 119
Mezacgpor ®uHac 01 0.00 1500 :{11.50 07.06.06 - 539 0.00 10250 0.00 -2.30 125 221 1140 11.11 - 140 1.26
Mezagpor 0.00 1500 i 9.28 11.04.07 - 847 9900 99.50: 0.00 -0.90 1.01:16.02 9.33 974 - 2.11 1.92
Cubupbmenexom 03 0.00 1530 {14.50 14.07.06 - 576 1106.02 106.65: 0.00 -1.40 0.09 { 60.38 1369 1057 - 139 1.6
Cubupbmenekom, 04 0.00 2000 {1250 05.07.07 - 932 :104.80 105.75: 0.00 -0.47 -0.85: 5479 11.96 10.71 - 216 195
CMAPTC, 01 0.00 275 :118.00 20.11.05 - 340 $100.05 105.00i 0.00 1.01 091 { 11.34 17.14 12.51 - 0.89 0.79
CMAPTC, 02 0.01 500 :13.75 26.06.07 26.06.05 923 { 99.20 100.00i -0.05 -1.67 0.39 i 64.79 13.76 - 1430 050 043
Tammenexom, 03 1.51 600 :12.50 06.05.07 15.05.05 872 :100.25 100.50: 0.05 -0.31 -0.84: 993 1263 - 12.23: 041 036
YPCU 02 0.23 1000 {17.50 06.08.05 - 234 1104.95 105.20: -0.27 -1.32 -0.61:17.26 16.63 9.36 - 061 056
YPCU 03 0.28 3000 ;14.25 18.07.06 - 580 :106.25 106.95: 0.38 -1.86 -0.93: 57.78 13.39 10.03 - 1.41 1.28
Llermpmenekom 02 0.00 600 :16.00 21.04.05 - 127 1102.16 102.35! 029 -0.17 -0.26 i 2411 1563 8.83 - 035 0.32
Lermpmenekom 03 140 2000 {12.35 15.09.06 - 639 1103.10 103.49i -0.29 -0.39 0.00 { 30.45 11.98 10.61 - 159 143
Liermpmenekom 04 10.97 0 i13.80 21.08.09 16.11.06 1710 10545 105.60: 0.33 -2.16 -0.79 i 4537 13.07 - 10.81: 169 1.52
LlenmparneHbil Teneepag 01 0.00 500 :16.00 22.08.06 - 615 :104.76 104.98: 0.00 0.00 -0.62: 9.64 1524 1328 - 150  1.33
fOTK, 01 0.00 1500 i 14.24 14.09.06 - 638 :103.05 103.90: 0.68 -1.15 -0.33: 3511 13.71 1202 - 156  1.40
1OTK, 02 10.95 1500 i 9.25 07.02.07 _ 09.02.05 784 100.00 100.10: 0.10 _-0.11__ 0.00 { 31.93 9.25 - 896 : 015  0.14
Jobbiearoujasi NPoMbILWLIIEHHOCMb
AJTPOCA 79 152 3000 :16.00 23.10.05 - 312 :107.50 107.80: 0.37 -0.66 0.18 : 23.23 14.84 6.55 - 082 077
Monumemann, 01 0.00 750 i18.00 21.03.06 22.03.05 461 0.00 000 i 0.00 057 -0.19i 4192 1705 - -263% 027 027
CY3K, 02 0.00 1000 {11.50 15.02.07 _17.02.05 792 : 99.85 100.52: 0.00 0.15 0.24 : 851 1149 - 10.83: 0.18 _ 0.16
Memannypausi
BbikcyHckuu M3 07 0.21 1000 : 15.00 31.08.05 - 259 1104.65 104.75: 0.05 -0.05 0.05 : 43.15 14.32 8.09 - 0.68  0.63
Espasxondure 01 0.00 1000 ;12,50 05.12.05 - 355 $102.50 103.90: 0.00 -1.88 -1.00i 3.42 1230 10.94 - 0.94 0.85
UHIPOM, 01 9.43 500 :13.54 20.04.07 22.04.05 856 i 96.45 97.00: -0.41 0.38 -1.53:20.03 14.03 - 2388: 035 0.28
Mauphteecm, 01 0.00 500 {12.30 03.04.07 050405 839 {9795 9830: 000 -066 0.32 2393 1258 - 2163i 030 024
MEYET 01 0.56 1000 {12.30 31.01.06 01.02.05 412 :100.15 100.30i 0.00 -0.17 0.00 i 4516 1226 - 956 i 013  0.12
MMK 17 0.00 900 i 7.00 18.04.05 - 124 £98.00 0.00 : 0.00 0.00 0.05:11.51 7.00 7.02 - 0.34  0.31
Pycan ®ur 01 0.00 3000 :10.00 12.09.05 - 271 1100.00 100.80: 0.00 -0.64 0.15 i 2575 9.97 9.76 - 072 065
Pycan ®uH 02 0.00 5000 ; 9.60 20.05.07 20.05.05 886 :100.00 100.50 0.00 -0.28 -0.19: 6.58 9.55 - 8331 043 039
Ceeepcmarib 0.00 3000 { 9.75 28.06.07 30.06.05 925 :100.60 102.20: 0.00 -0.69 -0.53 : 44.61 9.67 - 836 i 052 048
TMK 0.00 2000 :14.00 20.10.06 20.04.05 674 :101.00 101.55: 0.00 041 -0.15: 2148 1383 - 10.04} 035 0.31
YenememmpeUidune 01 0.00 3000 :11.75 12.06.09 16.06.06 1640 i 0.00 0.00 i 0.00 -0.05 0.35 : 579 11.66 - 1151 1.34  1.20
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SMUTEHTbI OB BbEMbI TMOrALUEHUE/ BbIKYTI LEHA U3MEHEHUE, % HAOXO4HOCTb,% ARPALUNA
O6bem, [OHen o

“216"‘0;:)(;,2 M‘;'!I/psﬂ. Ky;:’“’ Morawexune OdbepTa nora:JeHM Mokynka I'Ipoaqa»( AeHb  Hedena  mecsy HKA Tek;/u.ta no::n.u. o cp:p're '?_I::' Moa. aop
moezu mop208 KopropamueHbIMU oGnueauunmu
MawuHocmpoeHue
Aemoeas, 02 8.58 3000 {11.28 13.08.08 17.08.05 1337 { 99.95 100.09{ 0.19 -0.01 0.08 { 36.78 11.27 - 1099 0.64 0.58
I'T-ToL 3Hepeo 02 0.00 1500 {12.95 22.06.06 23.12.04 554 0.00 0.00 0.00 0.16 0.00 { 61.73 12.96 - 15.65: 0.02 0.02
WxAemo, 01 0.00 1200 :12.50 14.03.07 14.09.05 819 9525 95.70: 0.00 0.05 -0.73: 31.16 13.03 - 19.38: 0.72 0.60
UPKYT, 01 0.00 600 i 8.00 27.03.05 - 102 199.20 99.80: 0.00 0.00 0.96 {1753 8.04 9.67 - 0.28 0.26
WPKYT 02 0.10 1500 {16.00 02.11.05 - 322 :1104.00 104.30: -0.19 -0.29 0.24 { 18.41 1533 10.94 - 0.85 0.76
KAMAS3-®uHaHc 0.01 1200 :12.30 11.11.06 11.11.05 696 100.20 100.75: 0.47 -0.71 0.36 : 11.46 12.21 - 11.70: 0.88 0.79
JIOMO, 02 0.05 700 i15.35 11.07.06 12.07.05 573 99.30 100.29; 0.15 -0.70 0.15 { 65.18 1543 - 16.89 i 0.54 0.46
Mul-@uHatc, 01 0.00 1000 { 16.00 03.06.09 15.12.05 1631 { 9550 97.45: 0.00 275 -8.73: 3.07 16.82 - 22.51% 0.96 0.78
Mukpot 02 0.00 300 {15.00 06.01.05 - 22 100.20 100.50: 0.00 -0.15 -0.52  64.93 14.99 12.52 - 0.06 0.05
OM3 04 8.15 900 :14.25 26.02.09 05.09.05 1534 :101.55 102.15: 0.00 -0.39 1.88 i 40.60 14.04 - 12.31: 0.69 0.61
Pycckue Aemobycel 1.00 500 {15.00 22.05.06 - 523 :100.00 100.50; 0.00 -0.05 045 { 10.68 15.00 14.81 - 1.33 1.16
CamypH WHeecm 0.00 500 {16.00 05.08.06 - 598 :100.00 102.50: 0.00 -0.10 0.56 i 57.86 15.72 14.61 - 1.43 1.25
Cesepcmarnb-asmo 0.00 1500 :11.25 21.01.10 25.01.07 1863 0.00 103.00: 0.00 0.00 0.49 : 42.84 11.03 - 10.87 : 1.87 1.68
TB3, 01 0.61 750 :14.60 10.10.06 - 664 :102.30 102.60: 0.10 -0.25 1.08 i 26.40 14.24 12.83 - 1.22 1.08
lNMuwieeasi NPoMbIWIEHHOCMb
ATIKOro, 07 6.74 1100 {13.95 22.04.07 22.04.05 858 {98.20 9840 -0.20 -0.20 1.23 {21.02 14.19 - 1872 0.35 0.30
Banmumop-Heea 0.00 500 {16.00 05.09.06 03.12.05 629 {102.36 102.55{ 0.15 -0.09 0.04 : 6.58 15.62 - 13921 0.91 0.80
Bumm-bunnb-AaHH 9.50 1500 { 8.48 11.04.06 - 482 9485 9525: -0.16 -1.04 0.26 { 14.87 8.94 12.64 - 1.26 1.12
lpynna OCT, 01 6.31 800 :14.00 19.07.05 - 216 :101.05 101.20: 0.05 0.20 -0.20: 56.77 13.83 12.14 - 0.56 0.50
[xed-O¢p-Cu, 01 0.00 700 :14.00 06.10.05 - 295 £100.30 100.50{ 0.00 0.00 0.23 { 18.53 13.91 13.79 - 0.76 0.67
MukosiHogckut 0.00 1000 {14.50 18.09.06 19.03.05 642 0.00 0.00 : 0.00 0.06 0.00 i 34.96 14.33 - 940 : 0.26 0.24
HUOAH-®Y/C, 01 0.14 850 :17.00 06.12.06 08.06.05 721 102.00 102.30: 0.20 -0.29 -0.29: 3.26 16.67 - 12.54: 0.48 0.43
lMaprac-M, 01 0.58 500 i12.75 15.03.06 16.03.05 455 100.00 100.20: -0.15 0.17 -0.10{ 31.79 12.75 - 13.37¢ 0.24 0.21
lpadmepu LoH, 01 0.00 750 i13.50 10.11.06 11.11.05 695 0.00 100.50{ 0.00 0.00 0.00 i 12.21 13.50 - 1476 ¢ 0.86 0.75
Pa3zeynsd-Lienmp 01 0.04 1000 { 16.00 05.06.06 04.06.05 537 {9560 96.36: 0.17 -0.72 -0.20: 526 16.60 - 23.43: 047 0.38
SPKO, 01 0.01 1000 : 15.50 05.09.06 _ 06.09.05 629 102.40 103.80: 0.00 -0.15 1.18 i 42.04 15.01 - 10.94 : 0.69 0.62
lueoeapeHue
banmuka, 07 0.00 1000 { 4.00 20.11.07 - 1070 { 99.50 99.75: 0.00 -0.40 0.00 ! 241 4.01 9.03 - 2.70 2.48
KpacHbiti Bocmok-MHeecm 7.23 1500 { 11.50 25.02.07 24.02.05 802 {9950 99.85: 020 -0.55 0.30 {3529 11.56 - 13661 0.19 0.17
NNT-NHeecmmermc 01 1.70 1000 {17.00 28.09.06 31.03.05 652 100.73 101.09: -0.08 0.15 -0.56 { 3540 16.88 - 14.00¢ 0.29 0.26
CAH WNHmepbpio 14.87 2500 :13.00 15.08.06 - 608 :106.00 106.20i 0.71 -0.70 0.23 { 42.74 1223 8.63 - 1.36 1.25
TuHbKoghh NHeecm 0.78 400 :20.50 29.04.05 - 135 :102.51 102.89: 0.14 -0.24 1.18 i 26.96 19.92 12.02 - 0.37 0.33
JlecHasi npombiwnieHHocmb U UBK
ALIBK-MHeecm 1.01 500 {14.95 07.09.06 10.03.05 631 100.60 100.90: 0.19 0.30 -1.09: 246 14.85 - 11.83 ¢ 0.23 0.21
Bonea 01 0.00 1500 { 12.00 13.03.07 14.09.05 818 { 95.00 97.00: 0.00 0.00 -0.61:29.92 1237 - 19.91: 0.72 0.60
roTaK 2.83 550 14.20 06.06.06 07.06.05 538 {9950 0.00 i 066 -1.15 137 i 3.11 14.27 - 15281 0.48 0.41
Unum Mann @uHaHe 5.65 1500 {15.21 18.03.06 - 458 :101.25 101.40: 0.05 -0.30 1.67 i 3417 15.02 14.53 - 1.15 1.01
[13® Coros, 01 5.02 300 0.00  09.10.07 _ 06.10.05 1028 :100.50 100.80: -0.60 -0.15 -0.02 : 0.00 0.00 - -0.25 : 0.81 0.81
Cmpoumenbcmeo u unomekKa
AVDKK 0.00 1070 { 11.00 01.12.08 - 1447 $100.75 0.00 { 0.00 0.00 0.56 { 4219 10.25 8.97 - 3.33 3.06
AVDKK, 02 0.04 1500 {11.00 01.02.10 - 1874 :104.00 106.70{ 0.66 -1.03 -2.33{40.99 10.31 9.54 - 3.95 3.60
nasmoccmpod, 01 0.00 2000 :14.15 27.05.07 27.05.05 893 0.00 9950: 0.00 0.10 -025: 7.75 14.26 - 17.00: 0.44 0.37
WHTEKO 01 0.28 1200 {10.95 15.02.07 17.02.05 792 $100.41 100.50{ 0.00 0.20 0.30 i 3540 10.90 - 18.75: 0.18 0.15
MUWA, 01 0.10 2200 (10.00 20.09.12 - 2836 : 98.00 99.99: 0.00 2.04 0.00 { 9.64 10.00 10.38 - 3.35 3.04
MK, 04 0.00 750 :13.00 29.06.05 - 196 97.50 100.10: 0.00 -1.15 1.89 { 19.77 13.25 21.58 - 0.28 0.23
CY-155 3.84 1500 :12.29 30.03.07 _ 30.03.05 835 96.17 96.80 : 1.58 1.60 -5.06 : 26.26 12.74 - 27.73: 0.28 0.22
TpaHcnopm
AsuaK. Camapa, 07 0.00 350 16.00 08.03.07 10.03.05 813 100.10 100.49 0.00 -0.54 0.00 4252 15.99 - 1513  0.23 0.20
Uem Jlatin XaHOnuHe 0.00 1000 : 13.50 23.06.05 - 190 0.00 000 : 0.00 000 176 i64.73 13.34 11.36 - 0.49 0.44
TpaHcHegmenpodykm 17.62 1000 : 8.90 10.05.06 - 511 99.50 99.90 : -1.29 -0.70 0.80 i 853 893 9.33 - 1.34 1.22
PuHaHcoebIl CeKmop
Anbpa®uHaHc, 01 0.00 1000 { 0.00 08.06.07 - 905 0.00 0.00 0.00 0.00 065 0.00 0.00 0.02 - 2.48 2.48
Anbgpa®uHaHc, 02 0.00 2000 : 740 31.03.10 06.04.05 1932 0.00 0.00 0.00 0.00 0.00 {1419 7.49 - 11.12: 0.31 0.28
Batk 3eHum, 01 0.00 1000 i 8.69 24.03.07 24.03.05 829 {9951 99.85: 0.00 -0.35 -0.30: 20.00 8.74 - 10711 0.27 0.25
BrewmopebaHk 03 0.00 2000 {14.50 22.02.06 - 434 :108.00 0.00 0.00 -0.05 -0.18: 4449 1331 6.21 - 1.12 1.05
BrewmopebaHk 04 13.00 5000 i 543 19.03.09 24.03.05 1555 {100.00 100.09{ 0.12 -0.35 0.20 : 12.35 543 - 518 i 0.27 0.26
MMB, 01 19.38 1000 §{ 8.30 13.02.07 - 790 98.51 9944 : 143 -0.81 -020:2729 835 879 - 1.97 1.81
PocbaHk, 01 0.00 3000 { 9.91 15.02.09 14.02.05 1523 { 98.97 99.20: 0.00 -0.10 0.11 { 33.67 10.01 - 8.93 i 0.17 0.15
Pycckuti CmaHdapm 02 0.00 1000 : 14.04 14.06.06 - 546 :103.50 106.00; 0.00 0.00 -0.09: 70.00 13.18 9.50 - 1.32 1.20
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OMUTEHTbI OBBLEM MNMOrALlIEHUNE LIEHA W3MEHEHUWE,% [0OXOAOHOCTb,% PEUTUHIT  OOPALNA
[Oxen oo Cnpag k X
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A

CyeepeHHbIe egpoobiuzayuu
Poccusi EUR 05 €767 9.375 31.032005 104 : 101.75 101.85: 0.04 -0.13 -0.57 : 2.61 9.21 67 BB+ Baa3 BBB< 0.27 0.27
Poccusi 05 $2969 875 24.07.2005 219  102.88 103.00: 0.00 -0.06 -0.72 i 357  8.51 129 { BB+ Baa3 BBB{ 0.57 0.56
Poccus 07 $2400 10 26.06.2007 921 112.88 11350 -005 -0.16 -1.53 i 440 8.86 135 { BB+ Baa3 BBB4 220 2.16
Poccusi 10 $2718 825 31.03.2010 1930 i 11050 111.13i -0.06 -0.17 -0.90 i 473 747 115 { BB+ Baa3 BBB{ 2.90 2.84
Poccusi 18 $3466 11  24.07.2018 4967 ! 139.00 140.38: -022 078 -0.37 ! 655 7.91 239 { BB+ Baa3 BBB: 8.05 7.80
Poccus 30 $19526 5  31.03.2030 9235 10269 102.81: -127 062 -062 i 652  4.87 170 i BB+ Baa3 BBB< 8.43 8.17
Poccusi 28 $2500 12.75 24.06.2028 46928 : 161.50 163.38: -057  0.23  -0.31 713  7.89 244 i BB+ Baa3 BBB- 1022  9.86
O6nuzauuu MuHguHa
MINFIN 6 $1750 3  14.05.2006 513 98.00 98.50 : 0.00 013  -051 § 444  3.06 BB+ Baa3 BBBZ 1.98 1.90
MINFIN 8 $1322 3 14112007 1062 | 9494 9588 i 0.00 -0.13 -1.44 | 828 3.16 BB+ Baa3 BBB- 2.78 2.58
MINFIN 5 $2837 3 14.05.2008 1244 i 92.88 92.88 i 0.00 0.41 -0.54 | 527 3.23 BB+ Baa3 BBB- 3.76 3.57
MINFIN 7 $1750 3 14.05.2011 2339 : 8425 8500 : 0.45 1.36 1.66 5.95 3.56 BB+ Baa3 BBB- 6.20 5.85
O6nuzauuu Aries
ARIES 01 €2000 5426 25.10.2007 1042 : 105.00 10544: 0.00 -0.07 0.64 365 517 137 BB+ Ba2
ARIES 02 €1000 7.75 25.10.2009 1773 i 113.83 114.83} 0.86 0.79 2.59 450  6.81 156 BB+ Ba2 423 4.04
ARIES 03 $2436 9.6 25.10.2014 3599 i 121.50 122.25: 0.51 1.61 0.76 6.59 7.90 242 iBB+ Ba2 7.05 6.61
MyHuyunanbHble egpoobauzauyuu
Mockea 06 €400 10.95 28.04.2006 497  109.51 109.95: 0.00 -025 -0.08 : 362 10.00 146 : BB+ Baa3 BBB- 1.30 1.25
Mockea 11 €374 645 12.10.2011 2490 : 106.70 107.19: -0.03  0.59 3.98 525  6.04 197 { BB+ Baa3 BBB{ 5.70 5.42
HusxHuti Hoszopod 05 : $119  8.75 03.04.2005 107 : 100.16 100.66: 0.00  -0.04  -0.11 8.02 874 584 Caal 0.30 0.28
BbaHKoecKue eepoobsiuzayuu
BTb 05 $325 4.119 28.04.2005 132  100.15 100.40: -0.01 -020 -027 i 3.96  4.11 122 i BB+ BBB-
Pycc. Cmand 05 €30 11 28.05.2005 162 i 102.54 103.04: -0.02 -0.13 -013 { 501 1073 255 : BU Ba3U 0.45 0.43
rasnpombark 05 $150 9.75 04.10.2005 291 10526 105.51: 0.45 0.05 -047 i 283  9.26 59 B+ Baa2 0.79 0.77
Anbpabark 05 $175 10.75 19.11.2005 337 {102.00 0.00 000 -072 0.24 840 1054 591 B Ba2 B i 092 0.85
MAOM 05 $200 10.75 16.12.2005 364 10200 0.00 : -024  0.00 0.00 858 1054 611 B B+i 1.00 0.92
Anbpabark 06 $190 8  13.04.2006 482 : 100.60 101.35: 1.01 0.13 0.45 746  7.95 447 B Ba2 B+: 1.30 1.21
BaHk 3EHUT 06 $125 925 12.06.2006 542 {101.00 0.00 087 -012 072 8.51 9.16 551 B1 B-i 146 1.35
YpanCu6 bark 06 $140 8.875 06.07.2006 566 99.75 100.50: 0.00 -0.13 040 8.93 890 610 B1 B-i 150 1.38
C6epbatk 06 $1000 3.85 24.10.2006 676 i 100.63 101.00: 027 -0.37  0.31 389 383 130 Baa2 BBB-
Mempoxommepy 07 $120 9  09.02.2007 784 99.92 100.92: 0.08 0.28 0.08 9.03  9.01 601 B B1 2.01 1.84
HOMOC 07 $100 9.125 13.02.2007 788 99.86 100.86: 0.30 -1.00  0.39 919  9.14 617 B1T B 202 1.85
MBI Hukotin $150 9  19.03.2007 822 99.89 100.88: -0.18 -0.15 -0.04 i 9.04  9.01 604 B i 213 1.95
Pycc. Cmand 07 $300 875 14.04.2007 848 i 102.75 104.00i 0.11 050 022 742 852 442 i BU Ba3U 2.19 2.04
BT6 07 $300 5.03 30.07.2007 955 i 103.38 103.88 409 487 147 i BB+ BBB: 2.55 2.45
lasnpombark 08 $1050 7.25 30.10.2008 1413  103.67 104.69: -0.51 0.52 0.17 6.16  6.99 299 B+ Baa2 3.51 3.31
BTE 08 $550 6.875 11.12.2008 1455 { 104.75 10545: -023  0.16 0.31 553  6.56 196 i BB+ BBB: 3.64 3.45
Poc6aHk, 09 $225 975 24.09.2009 1742 {10222 10297 : -002 -097 258 8.89 954 542 B- B 275 2.52
BaHk Mockesi, 09 $250 8  28.09.2009 1746 i 103.54 104.04: -0.26  0.46 0.97 7.1 7.73 355 Baa2 BB+: 4.14 3.87
BTb 11 $450 7.5 12.10.2011 2490 : 106.77 107.78 : 0.05  -0.47 1.27 6.26 7.02 270 { BB+ BBB- 5.60 5.27
KopnopamueHbie egpoobauzauuu
MTC 04 $300 10.95 21.12.2004 4 96.50 000 : -3.98 000 -058 i 0.00 11.35 0 BB- Ba3 0.00 0.00
MMK 05 €100 10  18.02.2005 63 99.00 000 i -0.83 -0.36 -0.33 i 1518 10.10 1290 i BB- Ba3 BB-i 0.18 0.16
Bbimrenkom 06 $250 10.45 26.04.2005 130 i 100.50  0.00 015 -427 058 i 881 1040 664 : BB- B1 0.36 0.33
Espa3sxondurz 06 $150 8.875 25.09.2006 647 {10245 10295 066 -0.08 0.85 735  8.66 435 B i 1.70 1.58
PocHeghmb 06 $150 12.75 20.11.2006 703 i 113.90 116.90i -022 060 -0.18 i 503 11.19 203 B Baa3 1.80 1.72
CubHegpmb 07 $400 115 13.02.2007 788 106.38 107.88: 037 -044 -401 i 818 1081 517 B Ba2D 1.97 1.82
FA3IIPOM 07 $500 9.125 25.04.2007 859 i 108.71 109.71: -0.09 027 -096 i 513  8.39 213 iBB-W Baa3 BBU 2.20 2.09
THK 07 $700 11 06.11.2007 1054 i 113.46 114.46: 0.00 -092  0.80 584 970 266 Ba2 2.61 2.47
MTC 08 $400 9.75 30.01.2008 1139  106.50 10850 0.00 -230 -004 i 737 9.15 419 { BB- Ba3 2.77 2.58
Cucmema 08 $350 10.25 14.04.2008 1214 10550 107.50i 0.00 -2.36 -0.06 i 8.31 9.72 513 B B3 B-i 298 2.75
Anpoca 08 $500 8.125 06.05.2008 1236 i 102.87 103.62: 0.10 -0.85 1.25 715  7.90 396 B B2 3.10 2.89
Bumm-Bunne-HarH $150 85 21.052008 1251 } 99.00 100.25: 0.63  -1.51 2.36 8.84 859 565 B+ B3 3.15 2.89
MMK 08 $300 8  21.10.2008 1404 10126 101.79: -019 -0.12 -0.03 | 7.61 7.90 444 : BB- Ba3 BB-i 3.46 3.22
CubHegpmb 09 $500 10.75 15.01.2009 1490 } 106.00 108.00{ -0.17 -047 -390 i 895 10.14 539 B Ba2D 3.43 3.15
Ceeepcmarb 09 $325 8.625 24.02.2009 1530 i 100.23 100.73} -0.23 -1.44 270 8.55  8.61 498 iB+W B+Di 3.64 3.36
Bbimrenkom 09 $450 10  16.06.2009 1642 i 106.50  0.00 075 -577 0.92 8.24  9.39 467 { BB- Bt 3.89 3.60
Espa3sxondure 09 €300 10.88 03.08.2009 1690 : 106.69 107.69: 0.54 0.46 1.35 9.06 10.19 548 B i 3.81 3.49
HOPHWKETb, 09 $500 7.125 30.09.2009 1748 } 9650 99.25 i 1.04 -350  1.17 8.02 7.38 446 BB Ba2 422 3.91
FA3IIPOM 09 $700 105 21.10.2009 1769 i 119.07 120.07: -0.3¢4 0.19 -032 i 590 8.82 234 iBB-W Baa3 BBU: 4.06 3.83
FA3IIPOM 10 $1000 7.8 27.09.2010 2110 {11156 112.56: -0.03  0.68 2.35 5.41 6.99 231 iBB-W Baa3 BB U 4.86 4.62
MTC 10 $400 8.375 14.10.2010 2127 { 103.74 104.74} 1.04 -233 0.77 756  8.07 400 i BB- Ba3 4.85 4.51
Bbimnenkom 11 $300 8375 22.10.2011 2500 i 99.86 10146 015 -427 -058 i 840 839 483 i BB- B 5.49 5.07
Cucmema 11 $350 8.875 11.11.2011 2520 i 101.98 102.98: 0.30 000 -039 i 845 870 496 B B3 B-i 4.89 4.51
Cesepcmarnb 14 $375 925 19.04.2014 3410 § 99.11 100.10} -0.15 -0.46  1.60 939 933 522 iB+W B+Di 6.63 6.06
FA3I1POM 13 $1750 9.625 01.03.2013 2996 : 117.43 11843 -052  0.95 0.33 6.81 8.20 264 iBB-W Baa3 BB U 6.11 5.72
FA3I1IPOM 20 $1250 7.201 01.02.2020 5524 : 105.75 106.13: 0.26 0.41 - 659  6.81 242 iBB-W Baa3 BBU 9.67 9.07
A3[1POM 34 $1000 8.625 28.04.2034 10724 i 116.50 117.01: -0.40 -0.05  0.03 725  7.40 243 iBB-W Baa3 BBU 12.08 11.26

UemouHuku: REUTERS
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MWUPOBOW PbIHOK AONTA 17 pexabpa 2004 r.

OVMUTEHTbI LIEHA U3SMEHEHWE,% [JOXOAHOCTb,% [IOPALUA PEATUHI

MocneaHss )
Mo 3akpbITHiO KOTUPOBKA NeHb Hepens mecsL, [lo noraweHus [iopauus S&P Moody’s

Mupoeoli pbIHOK dosi2a

US10YT=RR 100.48 100.63 -0.88 0.95 -2.67 4.17 AAA Aaa
US30YT=RR 108.13 108.20 -1.62 1.66 -3.09 4.82 AAA Aaa
EU2YT=RR 99.78 99.72 -0.09 -0.44 0.13 2.40 AAA Aaa
EU10YT=RR 101.50 101.27 -0.22 1.87 -3.22 3.60 AAA Aaa
MEXGLB26=RR 152.00 152.25 -1.38 0.54 0.12 6.82 10.44 BBB- Baa2
BRAZILC=RR 101.63 101.50 -0.06 0.12 1.26 BB- B1
BRAGLB27=RR 112.88 112.88 -0.28 0.80 3.37 8.80 9.82 BB- B1
TRGLB30=RR 142.75 142.25 0.00 -0.36 0.92 7.96 10.19 BB- B1
TRGLB10=RR 125.25 124.75 -0.10 -0.10 -0.15 6.33 4.34 BB- B1
ARGFRB=RR 32.00 32.00 0.00 -0.78 10.92 SD Caa1
ARGGLB30=RR 32.50 32.50 0.78 0.00 4.30 63.94 2.39 SD Caal
RUSGLB30=RR 102.25 102.69 -1.27 0.62 -0.62 6.52 8.43 BB+ Baa3
RUSGLB10=RR 110.44 110.50 -0.06 -0.17 -0.90 4.70 2.90 BB+ Baa3

HemouHuku: REUTERS

UHAekcbl JPM EMBI+

EMBI+ CriP3[j UHOEKC U3MEHEHUE, %
Cnpap Wauenere 3HayeHne 3a geHb C navana C Havana ropa 3a 12 mecsiueB

3a fieHb mecsua

16 Oek 04

EMBI+ 362 -7 327.61 -0.31 2.06 11.12 12.15

EMBI+ RUSSIA 216 -2 375.52 -0.28 3.49 11.38 11.90

EMBI+ MEXICO 165 -4 303.95 -0.66 1.79 8.24 9.49

EMBI+ TURKEY 277 -12 219.71 0.05 2.03 9.50 9.43

EMBI+ BRAZIL 399 -3 438.43 -0.30 2.10 12.92 14.62

EMBI+ VENGVUELA! 421 -10 466.60 -0.18 0.87 22.15 23.58

UcmouHuku: J.P. Morgan Chase, REUTERS
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KOHTAKTHAA WUHOOPMALINA 17 pexabpa 2004 r.

KOHTAKTHAA UH®OPMALIUA WWW.MMBANK.RU +7 (095) 105-8000, 924-0080
e-mail BH, Ten
BULIE-NPE3VAOEHT CbiTHMKOB Anekcen
HAYANBHWK YNPABNEHWA OOBEPUTENLHLIX ONEPALMW  KacbsHoBa Enexa Kasyanova_EA@mmbank.ru 4679
KONNEKTWBHbBIE MHBECTULINA WUcaeB BeiweH Isaev_BK@mmbank.ru 4591
MHOMBWAOYAJIbHOE YMPABNEHWE AKTUBAMWN
HauyanbHuk otpena BecnanoB Anekceu Bespalov_AV@mmbank.ru 4220
MeHenxep no paboTte ¢ knueHTamu LllyxoBa Anna Shuhova_AG@mmbank.ru 4263
AHANUTUYECKWW OTAEN
HavyanbHuk otpena TpemacoB Kupunn Tremasov_KV@mmbank.ru 4592
AHanus akuun BepeHees Bnagumup Vedeneev_VY@mmbank.ru 2817
AHanus fonroBbIX PbIHKOB ®epopoB Erop Fedorov_EY@mmbank.ru 4233
AccucteHT Namun Muxaun Lyamin_MY@mmbank.ru 2844
OTAEN YMNPABINEHNA AKTUBAMU
XpamuoBckuit CTaHucnaB HSS@mmbank.ru 2895
BonkoB Anekcen Volkov_A@mmbank.ru 2823

HaCTOﬂLI.I,VIﬁ o630p nMmeeT TONbKO MHCbOpMaLI,VIOHHoe 3HayYeHUe U He MOXeT pacCMaTpuBaTbCA KaK npenno>xxeHue O COBEpPLWEHUH
COENNOK Ha (.‘bVIHaHCOBOM PblHKE. 0630p OCHOBaH Ha MWCTOYHUKaxX MHCbOpMaLI,VIVI, 3acnyxXuBawwmux poeepue, OAHAKO Mbl He
rapaHtTupyem, 4TO BCe€ CBefeHHUA abCoONIOTHO TOUHDI. MHCbOpMaLl,MH Mo)eT 6biTb H3MeHeHa HaMu 0e3 npensapuTesibHOro
yBeooMieHHnsda.
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